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Abstract. As a modern investment and financing methods, whether for investors or fund managers,

the good performance of private equity is very important. This paper choses empirical research
methods, private equity funds exiting cases between 2003-2013for the data base, the Public Market
Equivalent (PME) as a representative of the private equity performance indicators. Regression
model was constructed to study the effect to the PME by the amount of investment, the investment
of time and the internal rate of return. Descriptive model was constructed to study the effect to the
investment return and book return by the exit way and the industry type.
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